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 LAMPIRAN 1 DATA MENTAH 

 

 

 

 LAMPIRAN 2  Hasil Uji Normalita 

0

1

2

3

4

5

6

7

-2.0 -1.5 -1.0 -0.5 0.0 0.5 1.0 1.5 2.0

Series: Residuals

Sample 2004 2022

Observations 19

Mean      -2.69e-16

Median   0.066415

Maximum  1.682215

Minimum -1.627117

Std. Dev.   0.775096

Skewness  -0.061508

Kurtosis   3.328182

Jarque-Bera  0.097245

Probability  0.952541

 

 

 

Periode Y(ROA)% 
X2 Jual Beli(Bilion) 

 
X2 Bagi Hasil(Bilion) 

 
X3 

NPF(%) Murabahah Salam Istisna M+I Mudharabah Musyarakah M+M 

2004 3.46 7.478 0 313 320.478 1.961 1.165 3.126 2.37 

2005 2.55 9.487 0 282 291.487 1.898 3.124 5.022 2.82 

2006 2.64 12.624 0 337 349.624 4.062 2.335 6.397 4.75 

2007 2.78 16.553 0 351 367.553 5.578 4.406 9.984 4.05 

2008 2.33 22.486 0 369 391.486 6.205 7.411 13.616 3.95 

2009 2.6 22.321 0 423 445.321 6.597 10.412 17.009 4.01 

2010 1.59 37.508 0 347 384.508 8.631 14.624 23.255 3.02 

2011 1.59 56.365 0 326 382.365 10.229 18.96 29.189 2.52 

2012 1.94 88.004 0 376 464.004 12.023 27.667 39.69 2.62 

2013 1.43 108.128 0 551 659.128 13.878 38.68 52.558 4.33 

2014 0.66 111.371 0 633 744.371 14.354 49.387 63.741 4.84 

2015 0.4 93.642 0 120 213.642 7.979 47.357 55.336 4.48 

2016 3.51 110.063 0 25 135.063 7.577 54.052 61.629 4.42 

2017 2.33 114.458 0 18 132.458 6.584 60.465 67.049 4.76 

2018 0.09 118.134 0 15 133.134 5.477 68.644 74.121 3.26 

2019 0.78 122.725 0 11 133.725 5.413 83.582 88.995 3.23 

2020 1.4 136.99 0 4 140.99 4.098 92.279 96.377 2.13 

2021 1.84 144.18 0 4 148.18 3.629 95.986 99.615 2.59 

2022 2.43 183.286 0 3 186.286 3.623 121.389 125.012 2.35 
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 LAMPIRAN 3 Hasil Uji  Autokorelasi 

 

 

 

 

 

 

 

 LAMPIRAN 4 Hasil Uji Heterokedastisitas 

Heteroskedasticity Test: White  

     
     F-statistic 1.477102     Prob. F(9,9) 0.2852 

Obs*R-squared 11.32975     Prob. Chi-Square(9) 0.2538 

Scaled explained SS 8.220200     Prob. Chi-Square(9) 0.5121 

     
          

 

 

 LAMPIRAN 5 Hasil Uji Multikolineraitas 

 

 

 

 

 

 

 

 

X1 X2 X3

X1 1.00 -0.43 0.31

X2 -0.43 1.00 -0.22

X3 0.31 -0.22 1.00

Breusch-Godfrey Serial Correlation LM Test: 

     
          
F-statistic 3.207788     Prob. F(2,13) 0.0737 

Obs*R-squared 6.278256     Prob. Chi-Square(2) 0.0433 
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 LAMPIRAN 6 Hasil Uji Regresi Linear Berganda 

Dependent Variable: Y   

Method: Least Squares   

Date: 07/17/25   Time: 20:13  

Sample: 2004 2022   

Included observations: 19   

White heteroskedasticity-consistent standard errors & covariance 

     
     Variable Coefficient Std. Error t-Statistic Prob.   

     
     C 6.244177 2.098464 2.975593 0.0094 

X1 -0.416203 0.414722 -1.003571 0.3315 

X2 -0.584344 0.121901 -4.793593 0.0002 

X3 0.007591 0.221196 0.034317 0.9731 

     
     R-squared 0.359895     Mean dependent var 1.913158 

Adjusted R-squared 0.231874     S.D. dependent var 0.968791 

S.E. of regression 0.849075     Akaike info criterion 2.695327 

Sum squared resid 10.81394     Schwarz criterion 2.894156 

Log likelihood -21.60560     Hannan-Quinn criter. 2.728976 

F-statistic 2.811221     Durbin-Watson stat 1.870820 

Prob(F-statistic) 0.075132     Wald F-statistic 8.872109 

Prob(Wald F-statistic) 0.001270    
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 LAMPIRAN 7 Hasil Uji T 

Dependent Variable: Y   
Method: Least Squares   
Date: 07/17/25   Time: 20:13  
Sample: 2004 2022   
Included observations: 19   
White heteroskedasticity-consistent standard errors & covariance 
     
     Variable Coefficient Std. Error t-Statistic Prob.   
     
     C 6.244177 2.098464 2.975593 0.0094 
X1 -0.416203 0.414722 -1.003571 0.3315 
X2 -0.584344 0.121901 -4.793593 0.0002 
X3 0.007591 0.221196 0.034317 0.9731 
     
     R-squared 0.359895     Mean dependent var 1.913158 
Adjusted R-squared 0.231874     S.D. dependent var 0.968791 
S.E. of regression 0.849075     Akaike info criterion 2.695327 
Sum squared resid 10.81394     Schwarz criterion 2.894156 
Log likelihood -21.60560     Hannan-Quinn criter. 2.728976 
F-statistic 2.811221     Durbin-Watson stat 1.870820 
Prob(F-statistic) 0.075132     Wald F-statistic 8.872109 
Prob(Wald F-statistic) 0.001270    
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 LAMPIRAN 8 Hasil Uji F 

Dependent Variable: Y   

Method: Least Squares   

Date: 07/17/25   Time: 20:13  

Sample: 2004 2022   

Included observations: 19   

White heteroskedasticity-consistent standard errors & covariance 

     
     Variable Coefficient Std. Error t-Statistic Prob.   

     
     C 6.244177 2.098464 2.975593 0.0094 

X1 -0.416203 0.414722 -1.003571 0.3315 

X2 -0.584344 0.121901 -4.793593 0.0002 

X3 0.007591 0.221196 0.034317 0.9731 

     
     R-squared 0.359895     Mean dependent var 1.913158 

Adjusted R-squared 0.231874     S.D. dependent var 0.968791 

S.E. of regression 0.849075     Akaike info criterion 2.695327 

Sum squared resid 10.81394     Schwarz criterion 2.894156 

Log likelihood -21.60560     Hannan-Quinn criter. 2.728976 

F-statistic 2.811221     Durbin-Watson stat 1.870820 

Prob(F-statistic) 0.075132     Wald F-statistic 8.872109 

Prob(Wald F-statistic) 0.001270    
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